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FEEHSNTIHLTEHILBR: 2023 FOFE, AL ITETIESNRS 482 &,
BEITEE 54202 27T, HAEL L 3.9%F 1.1%. £IT&MRMEEERTI5EY ABS ™
%, MEEESR ABS migtit 1T 53 B 5, KITEHHELLIEK 16.2%; ABN %1T=1{N
B, [EEEMEIBESAENE; il ABS XITHEHEILLIEK 4.6%, B ITHIERLL /G
TEE 2.0%. =MD TIANEITHE S LSRR EFREERER), @ ABS HEb/ViE RFE
Z 61.7%, BINEENL, {55 ABS HEEAZE 19.5%, ABN HEETEZE 18.7%.

{85 ABS AR ITETELEIEK, M ABS kX EEKaNeE: MEERITETIHHEIT LT
{555 ABS X5 53 B, REAFREHAEM 5 8; £iT&FHAI 1,057.9 2T, REFEEHEK
147.7 iz, EWEEFERBT/IHEABS. BIERE, MEEEH ABS MifHit £1T NPAS 25
32 B, RITE&FIL 139.3 27t, HRIFEELEK 28.0%F0 6.1%; M ABS XHHLIT5 8, %
ITETABEKE 4170 125t, AR LEEFREAN 2.6 5; ERABS XHHKITI 8, XITEH
3978 27T, FEIEETFE 11.4%; MAHELE ABS RITEHEILE T 39.7%; AZEE{J RMBS
%17,

$RITEITHIA ABN ZITEH R L ITEMLELE T8, BHIEIARWE: MEEHALITABN RS 88
B, KITEE 1,015.6 27T, DRI T 2.2%% 1.8%, 2i&ELE: 7 NEETT, EEIERESYR
E. NADFRAEBRE, MEEH Reits XKHELITHEKAIBIEKE 2072 2T, SXFE
ABN BEITHIER 20.4%; LARUWIKFRANE R SE(EABERIBE T NRZ 5 A 1TIMIEA 118.7 {2 TH0
268.2 27T, HHIGEARZEE ABN BEITMIRE 26.4%F 11.7%; FAERFAE ABN XS FFMETR
ABN M AITHURBEIESE, 55 RIIREE TR 25.9%%0 43.9%.

)l ABS ZITHAESERE, XKITREBUMELNK: WEEM ABS X5 EITEHMLITET
DRI 341 BF0 3,346.7 27T, HRIEIEE_EiK 4.6%FE L T 2.0%. 1l ABS Mg atis =
RAUFE, BEFEEBXZFLITEPERMER. ZITEFAT=M77REE 5 A R
ABS. BAEFHE ABS MM AHESERE ABS, RITEFNHA 7223 12T 592.2 {Z7TH 465.4
27,

S
WX 5/
FEESH R _RHARZER
{ERABSHZ &5 ABNRE3Z &8 A ABSR A &5
fZgL oo (EEIABSE TR (FHH) covooeee ABNZEERFR(GH)  coceeeer 1 ABSZT R F F (%)
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B L J AR ISR RN B PR
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1,000 x JyEyr Ry rs rErEERE
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19Q1 19Q3 20Q1 20Q3 21Q1 21Q3 22Q1 22Q3 23Q1 23Q3
H: BERTE - SERTST/ SETHAH
FKiE: BIERHERM. FIBEHXZ S, Wind, BE#EE
SR ZERFEESE, ABN ZEHFHEMIERK: 2023 £FNEEEFIESC BTSRRI
£%5 37251 {2, BEEFEESMEEA, BS5 EFERMABLNTEY® 47.5%. Ei85kE,
MZEE(EEY ABS KX &E1A 454.1 27T, FIELEKET KZE 824%, EEFZFLHE ABS 1 RMBS
THEROBENE; il ABS BX & 1,7392 27T, FEEETE 33.2%; ABN X &iA
1,531.8 27T, [EILLTBE 19.4%, {BIFHL Bk 12.6%, BT ABN EEEHKTER T, 7
BRFRBEEAFRYR EFEERMERL .
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i EASEKTEEEEIEAES A, HFPRMBS, FHABS, JHHELIABSTI/NMYABSHILAIE 5 5I43%. 2%,
4%F4%; HIMFREATE LR, Nz oEIES NG .
SRR ZHENAGIRE . CNABS, HE{#iE

PR S 5% ABS TR IEEK L RIF: 1555 ABS ST RIEHEEMAIRISHIE A X IF B &M,
BELESRMITRE K. AFTEIS RMBS ZHIEHEEKFEEEEPE 0%-9%; FH
ABS 1BIE/KFEEEBIRED BT 4%-12%, ENHLTHEMLHHNRZFHILEKFERYT
B, FOHZERERSEMIIEREHREENE; HER ABS F/MM ABS EEKFEHEHEiE
DAEDEFT 0%-20%F0 0%-12%, HIMEST 44%HNXETERS D, FAFEEBIER
RGMARIESETIARERS, MRIESFAERD, SEFEREEKTIEMEIR.

HZE 2024 £ 1 ARBRITETHER ABS FEUEFHFIEEKEREXIELIHIF.
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1A 1 BRERSN. FMRAHESLRRMTARS M BIRT T T, BEFHE ABS RE st
ER) 3 MHISE, EAINBRRE R AA K  ARRRME. HiA e
SMRTFACARMRSEH, EARIRAY ABS RGN EMAMEIT, 44 LRRITHASESUAS R~ M
RASHER. EHRNEE, AEISURNBRRRRETRIBERES. S50, F o
MBSIN “Hp, B, T E EXMRSTCIE) , A STCARENASESNRS o
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Misk: 20241 A RBRITEI T HIEHABSEEIEHFCEERTLHIER

iiE % & 7R AEMFCE EHETHLEHBR AEPCE FHETH|EHER KEHCE FHTHEHER KEMCE EHFETK
RMBS 19E259A3 46. 4% B 3.4%]|205¢ T 1A2 37.8% it 2. 2%|218BEMRIA2 28.9% A 1.6%
1488 7T 18 49. 4% 3. 5% 1950 2 5 3R 4A2 54.8% i 6.2%| 20 L5t B & 3A2 74.4% B 10. 6%|21BEFZRIA3 28. 9% 1. 6%
158518 94.2% i 6.3%|19F B A R4A3 54.8% B 6. 25|20/ &3A2 48.9% 3. 6%|214BR AR 1A4 28.9% fi 1. 6%
165K £1A3 89. 3% i 5. 4%] 1951 = 3A2 62.0% A 6. 0%]| 205 T 141 37.5% A 4. 2%|212 5t5A2 58. 6% A 20.1%
165 %18 73.1% 4. 5%|19% & an2 52. 7% 5.1%| 2038 T 1A2 37.5% A 4. 2%|21 T R E2A2 55. 7% 6. 4%
16F1R 1A3 75.6% T 5. 6%|19K E4A3 52.7% B 5. 1%|208B4R AR 5A1 29.0% 1. 4%| 218 2 3A2 40.3% B 2.7%
1632 7T 2A3 96.6% 1 23. 3% 19715 3A2 67.7% I 7.5%|204BR FIR5A2 29.0% 1. 4% 2188 TR 1 5% 34.5% 2.7%
164 B 1A2 72. 2% 5.9%|19F15% 3B 56. 8% i 6.3%| 2082 5T9A2 58.7% A 21.8%|21: ToA2 48.5% i 15.3%
1632 TL3A2 81.9% M 12 1%]19F0%K3C 38.8% 4. 4% 208 FT9A3 58.7% M 21.8%|21: T 6A3 48.5% i 15.3%
165 38 95.1% B 10. 6%|19HBREIA2 43.3% B 3. 4%|208F1A2 51.3% B 5 3%|2130im1A2 30.8% 2.4y
1638 A 5 78.8% M 12.1%]1952 7TIA3 79. 6% W 26.7%| 208 7TL10A2 56.5% M 18. 6n|215E =142 30. 2% #h 1.9%
1T B % 91.3% B 9. ou|19T T REA2 60.3% i 8. 4|20 T FE1A2 62.9% 8. 9%]|21RE1A2 37.5% " 2.6%
1750 B 2A2 98.5% M 13.2%]19T TR E5A2 59. 5% i 7.5%| 20T 5t R /B 2A2 65. 0% ‘i 8. 9%[21=&1A3 37.5% #h 2. 6%
1734 TE1A2 79.3% i 7.0%|1982 T 10A3 84.1% M 28.9%|20T 7T FE3A2 67.9% A 9. 8u|21ERE1A2 40.0% i 3.5%
17 RL1B 72. 4% R 3. 9% 190 & 5 ZR5A2 43.8% 4. 7%| 208 T 11A2 47.1% B 17.2%| 21 T 7A2 51.9% @ 18.9%
17K E18 92. 7% 8.9%| 195 & 73 543 43.8% 4. 7%| 208 5T 11A3 47.1% B 17.2%| 212 T 7A3 51.9% @ 18.9%
175 7L 8A2 57.4% M 20. 2% 19T TE E6A2 62.9% i 7.9%| 20T 5t 5 /B 4A2 66.2% i 8. 9%|2158 T 11 % 54.9% f  13.4%
175h B 3A2 94.3% M 11. 9%|19 T TEHETA2 58. 2% i 9. 7%| 207 5 1A2 35.8% b 2. 0%) 2141 B 2A2 42.9% 2.1%
17 TTIA2 95. 7% ' 44 1%] 1918 5T R A0 14k 56 40. 6% 3.2%| 20 B AR 1A2 32.4% A 3.1%| 215 & A R 3A2 31.9% 3. 4%
18 & 1A2 70.3% B 6. 3| 198 1A2 63.0% M 6.9%|20h B A KR1A3 32.4% B 3. 1%)21h B KR3A3 31.9% A 3.4y
18R £ 1A2 58. 8% it 5. 2%| 1941 & 3A2 47.8% i 2.8%| 208 7T 12A2 53.4% M 20 1%| 2188 TR M2k % 34. 1% #h 2.3%
183 TLIA3 95. 6% W 39. 7%]19% 243 48. 3% b 3.8%| 203 5T 12A3 53.4% M 20.1%|21 T T R B3A2 55. 4% 6. 6%
187 E12A3 72.8% B 7.3%]19F0K 4A2 55.4% B 5. 7%|208B4R AR 6A1 24. 5% 1. 4% 2132 T 8A2 78.6% A 31.1%
1834 T 3A2 58. 8% M 4.5%| 19705248 50. 1% b 5. 1%| 2048 4R 1 5K 6A2 24.5% @ 1. 4%| 2132 7T8A3 78.6% W 31.1%
18R B5A2 93.4% 10 9% 195K 4C 29.3% M 3.1%| 209 B 75 5 2A2 25.9% A 2.0%] 21 788 52.8% A" 20.9%
183X B 1A2 86.3% M 12.5%|19T TEH/E8A2 56. 5% i 6.3%| 200 2 5 3R 2A3 25.9% A 2. 0% 2148 4R F1 2 2A2 21.9% #h 1.3%
18X B 2A2 52. 1% B 4. 4|19 5 10A3 43.2% B 2. 6%|20: T 13A2 69.1% A 23.5%[|21BE MR 2A3 21.9% 1.3y
181" L 1A2 72. 3% 6. 3%| 198 5T 11A2 69. 6% M 26.4%| 2081 & # T 1A2 81.9% il 44 7% 213 T9A2 72.6% W 32.9%
185H 2 FT R 1A3 92.4% i 14.3%|1952511A3 45.2% B 2.8%|2052 ;T 14A3 79.4% W 29, 6%]21 T 5T R E4A2 61.0% 7.3y
1834 T 4A2 60. 6% it 4. 6%| 195 #512A3 43.7% 2. 9%| 2058 TE & /B 2A2 27.7% @ 2. 4% 21X B 1A2 19. 6% 1. 4%
1850 2 5 3R 2A3 85.8% M 10.3%] 191 ;T 12A2 82.3% M 30. 6%|20;EER B 2A3 27.7% @ 2. 4%| 215 7T 10A4 83.9% W 24.8%
183X B 3A2 46. 2% 3. 7%| 2050 = 1A2 57.5% i 6.2%| 20 & 1A2 39.8% 3.8%)21 T 5T K B5A2 53. 5% i 6.5%
19 B K1A3 80. 1% 8. 0%| 20f15 142 53. 6% b 5. 4%| 20 7T 15A2 87.3% Al 40.1%| 21184 FzR4A2 19.2% #h 1.2%
19RB1A2 69.9% i 6. 4% 20f15R 1B 43.8% 4. 4% 20T 7t & B5A2 63.1% 8. 7%| 2148 R F R 4A3 19.2% Ak 1.2%
194 7T 1A2 78.0% B 22.0%]20F0K 1C 28.0% 2. 9%| 2041 Z4A2 48. 4% 2. 6%| 214BIR TR 4A4 19.2% #h 1.2%
19582 1A2 80.7% 7.8%| 20 L HE1A2 58. 0% i 3. 6%| 2038 $R F1Z8A1 26. 6% A 1.4%| 2132 721204 54.6% A 17.4%
1934 T 1A3 51.3% i 3. 7% 205 E R B 1A2 42.3% 3. 3%| 2038 4R F158A2 26. 6% A 1. 4%| 21 T T KRB 6A2 53. 5% i 6.3%
1955 B 1A2 46.1% B 3.9%]|20: T 1A2 58.3% B 15.4%| 20T 7T R B6A2 62.5% A 8. 4u|21ET11A4 78.3% " 25.9%
19K B 2A2 53. 0% it 4.8%| 2032 TTL1A3 58.3% M 15 4%|204BR AR 7A1 27.7% B 1. 6%| 213 B 2A2 19. 6% M 1.5%
195K 22 2A3 53.0% A" 4. 8%|2088 7T R 14K 43.1% B 3. 6%|208BR AR A2 27.7% 1. 6% 213% T 2A2 24.3% 1.4y
19138 1A2 72.8% i 5.9%| 204 & 1A2 56. 1% i 4.0%| 20& B 1A2 46.8% 4.3%|213% 5T 2A3 24. 3% 1. 4%
1941 B 1A2 72. 3% 6. 4%] 2052 5T 2A3 96.0% M 35.0%| 205 %= B 1A2 50. 5% A 3. 6%| 2148 4R FZ 3A2 17.8% 1. 4%
198 251A2 98.9% M 11.4%]20:2 5T 28 83.7% A 30.6%|20T T FE7A2 73.4% B 11.5%|214BEMZR3A3 17.8% B 1.4%
198 £52A2 89.3% M 10. 2%] 201 ;T 3A2 53.3% @ 19.0%|204B 4R AR IA1 32.7% @ 1.9%| 21 # 42 42. 4% Hh 3. 6%
198 TT5A3 97.8% W' 35.0%] 2032 7T 3A3 53.3% @ 19.0%| 2084 FIRIA2 32.7% A 1.9%|21 T RE7A2 51.3% 6.3%
1932 B 2A2 47.8% 3. 6%| 2081 = 242 42.3% #h 3.9%|21{5R B /B 1A2 50. 7% AR 4. 35|21 5T 13A2 64.3% W 20. 4%
197 B FT 5K 2A3 68.2% M 12 4%] 2032 ;T 4A2 54.5% i 18. 4%|21 R BCE1A2 26.3% 1 2. 0%|21 TR FEESA2 52.3% A 6.0%
198 £53A2 74. 4% 9. 1% 205 5T 4A3 54.5% @ 18. 4%|21 KR BCH1A3 26.3% A 2.0%| 21 5T 14A2 56.0% @ 17.7%
19235 4A2 62.3% B 6. 9%]|20f8#1A2 61.3% I 6.9%|21h B ARIA2 33.3% i 4. 3%|21h B AR 26.5% 1 3.6%
1958 35 5A2 52.9% i 4. 2% 2041 B 2A2 56. 3% i 3.5%| 21 B KR 1A3 33.3% 4.3%| 210 5 5R4A3 26.5% 3. 6%
19471 B 2A2 50. 1% 3. 3%] 205 5T 5A2 41.7% B 13.5%| 213 T 1A2 95.3% il 36.1%| 21 B FR4A4 26.5% W 3. 6%
19F1R 1A4 34.8% 2. 4%] 203 5T5A3 41.7% B 13.5%| 215 =1A2 27.9% A 2. 2%)21 LT K E9A2 53. 1% 6. 7%
19T 1A2 73. 2% R 7.0%)| 20 T ST B [E2A2 77.4% W 11.5%| 218 5T 2A2 63.8% M 21.9%]215 B T K5A3 39. 8% i 7.1%
193% 5T 2A3 48. 0% 3. 5%) 201 7T 6A2 43.0% B 12.8%|21: T 3A2 77.7% B 31.3%| 21 B KR5A 39.8% 7.1%
1932 T 6A3 95.2% W 27.7%] 2032 ;T 6A3 43.0% B 12.8%|213¢381A2 48. 1% 2. 6% 213 5T 15A4 61.1% W 22.2%
195HE1A2 50.0% B 3.8%|204B4RE AR 2A1 19.6% B 0.9%|2141 & 1A2 54.0% A 3. 7%|21 Tt R E10A2 53.9% dh  7.2%
19713 2A2 35.5% M 2. 1%] 203B4R MK 2A2 19.6% B 0.9%| 218 5T 4A2 96.9% W 28.7%|2178481A2 42.1% #h 3.2%
198 25 6A2 53.3% 4. 5% 20484 AR 3A1 20.0% A 0.9%|21= #5142 39.4% B 2. 8% 21 REBLE2A2 27.4% 0 2.2%
198 257A2 58. 4% i 5. 6%] 2048 4R F1 2R 3A2 20. 0% ‘B 0.9%|215h & 5 R 2A2 33.4% A 3. 9% 21 R B E2A3 27. 4% Hh 2.2%
1958 2= 2A2 64. 4% 5. 7%| 2048 3R F1 IR 4A1 23.7% 1.2%| 21 R B F R 2A3 33. 4% b 3. 9%| 215 z55A2 31.9% #h 2. 5%
19RFE1A2 88. 6% 8. 6%| 204Z 4R F13R 4A2 23.7% B 1. 2%| 21 EF 14 % 41.8% 3. 5% 215H & 2A2 27.7% ¥ 1.9%
19T THE1A2 61. 4% 5. 0%] 205 FT7A2 45.1% B 15, 7%|213¢ T 1A2 28. 0% 1. 9% 215 & 2A3 27. 7% W 1.9%
1982 TT8A3 88.4% M 32 1%]2032 7T 7A3 45.1% B 15.7%|213¢ T 1A3 28. 0% 1.9%| 214 B C E3A2 27. 6% W 2.1%
197 B 77 3R 3A3 52. 4% A 7. 4% 203 5T8A2 53.9% M 22 7%|21=#2A2 38.9% 3.1%| 21 R &L E3A3 27. 6% W 2.1%
192 £58A2 71.7% B 6. 7% 2082 5T8A3 53.9% @ 22 7%|21 TR EEIA2 56. 3% A o | BEREIA 22.9% 1.8%
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FFAlHR =

LT ARLES

AFHCE FETH

IiE % & 7R AFEFCE FSHETHLEHBR

2240 5T R A0 14K 5 34.7% 2. 8% 22;C Bik28B
2B A R1A2 26.9% R 3. 4%| 22k B ath %
2FBFRIA3 26.9% M 3. 4%| 22 TR 5A2
2R BT R1A4 26.9% R 3. 4%| 228% # Ak @51 %
22T LR E1A2 59.9% A 7.3%]23EEBE1A2

% £ -ABS 2375 1B

21 F1B 89.4% B 20.9%| 234 & 14 5%
20 FRF 240 % 76.0% B 26.8%] 237 241
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